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Payments Dashboard – Currency Correlation 

Dashboard  

What? Overview 

Where? Location of the dashboard in 
Banking Analytics Premium 

How? Navigate 
Filter in the 
dashboards 

Content of 
the 

dashboard 

Export data 
to Excel 
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Payments Dashboard – Currency Correlation 

Dashboard 

What do I get from this dashboard? 

 This dashboard shows you how the major currencies across 

 regions and within country corridors are related. 

 

Data Scope:  

– MT103s and MT202 

– Live and delivered messages 
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What? 
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Location of the dashboards 
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How to navigate in the dashboards 

Familiarise with the setup of a dashboard (Tabs and Panels) 

Panels 

To switch between 

amounts and volumes 

Tabs 
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How to filter in the dashboards 

Interactive filters using the Filters panel 

Make selections and 

click on Apply 
Make selections and 

click on Apply 

Note: use these filters to add or 

remove regions/countries in the 

currency correlation matrix. 
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Content of the dashboard 
2 tabs: Inter-regional corridors and Country corridors | 2 panels in each tab: Amounts and Volumes 

Inter-Regional 

corridors 

This tab gives an overview of how the major 

currencies across the regions are impacting each 

other. Both a Currency correlation matrix and the 

Currency correlation details are available.  

Country  

corridors 

This tab gives an overview of how the major 

currencies across the countries are impacting each 

other. Both a Currency correlation matrix and the 

Currency correlation details are available.  

Data scope: MT103s and 202 

Period scope: Rolling 12 months 

Currencies: CNY, EUR, GBP, JPY 

and USD 
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Content of the dashboard 
Inter-regional corridors – Country corridors 

Currency correlation 

matrix 

Currency correlation 

details 

Click on these bubbles to see the 

underlying correlation in the table 

below or mouse over to see more 

details. 

Example 

 

There are 2 metrics in the 

correlations details grid: 

- Correlation (on the actual 

amounts/volumes) 

- Correlation proportion (on the 

activity share) 
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Content of the dashboard 
Legend of the currency correlation matrix 

There are 3 correlation categories visible in this matrix: 
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     Positive correlation 

 

     Negative correlation 

    

     Inconclusive 

Legend* 

The threshold used to define if there is a relevant 

correlation between 2 currencies are minimum +0.65 

for positive correlation and -0.65 for negative 

correlation. Both correlations on the actual 

amounts/volumes and the correlation on the activity 

shares are taken into account for this 
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Export data to Excel 

Limited to the data shown in that specific visual 

Click on the arrow to 

export to Excel 
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Find out more about Watch here 

 
 

 

 Documentation available on 

the Watch platform 

Business Intelligence 

Transaction Banking 

Customer Support 

Learn more on our e-training 

platform: SWIFT Smart  
Access to this module is only available for swift.com registered users. 

Dedicated e-trainings on Watch Products available 

SWIFT Business Intelligence 
Watch documentation 

Provide us your feedback  

at watch@swift.com 
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